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19 | KOREA DEVELOPMENT BANK S L e | T R Y AR 20244 6 1 10 B |25, 000, 000. 00 [0. 99 |24, 667, 500. 00 |1. 00 |24, 974, 138.89 | 0. 91
20 | BNG BANK St RS | TR 20244F 6 H 13 H |25, 000, 000. 00 [1. 00 |24, 926, 250. 00 [1. 00 [24, 963, 125. 00 | 0. 91
21 | FMS WERTMANAGEMENT S e RS | KA 20244E 6 F 14 H |25, 000, 000. 00 [1. 00 |24, 885, 364. 58 [1. 00 [24, 959, 322. 92 | 0. 91
22 | BNG BANK STl RS | TR 20244F 6 H17H |25, 000, 000. 00 [1. 00 |24, 878, 083. 33 [1. 00 |24, 948, 277.78 | 0. 91
23 | EXPORT DEVELOPMENT CANADA Sl e R | I F A 20244E 6 F 26 H |25, 000, 000. 00 [0. 98 |24, 393, 333. 33 [1. 00 |24, 916, 944. 44 | 0. 90
24 | FMS WERTMANAGEMENT S e RS | KA 20244E 6 F 27H |25, 000, 000. 00 [1. 00 |24, 889, 062. 50 [1. 00 |24, 911, 250. 00 | 0. 90
25 | EXPORT DEVELOPMENT CANADA STl s RS | B 20244 6 H 28 H |25, 000, 000. 00 [0. 98 |24, 382, 500. 00 [1. 00 |24, 909, 722. 22 | 0. 90
26 | NEDERLANDSE WATERSCHAPSBANK | Ztv—3 % /b « % | A5 % 20244E 7 H 2 H |25, 000, 000. 00 [0. 99 |24, 749, 250. 00 [1. 00 |24, 893, 062. 50 | 0. 90
27 ?;‘é’ INTERNATIONAL FINANCE G b S | TR Y AR 2024457 H 9 A |25, 000, 000. 00 [0. 97 |24, 349, 097. 22 (0. 99 |24, 871, 250. 00 | 0. 90
28 Séﬁi?ENRﬁOEEPOTS ET Sl S | TR Y S AR 20244 7 A 11H |25, 000, 000. 00 [0. 99 [24, 789, 020. 83 [0. 99 |24, 859, 347. 22 | 0. 90
29 ggﬁg?&gﬁoggpms ET Tl S | TR Y S AR 20244 7 A 16 H |25, 000, 000. 00 [0. 98 24, 547, 486. 11 |0. 99 |24, 843, 079. 86 | 0. 90
30 | NEDERLANDSE WATERSCHAPSBANK | Zv—3 4 /b » s | 45 0 4 20244F 7 H 23 H |25, 000, 000. 00 [0. 99 |24, 774, 003. 47 [0. 99 |24, 814, 756. 94 | 0. 90




BB ARBED I
RRH AR L (20244F 5 A RABE)
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(3) EREE
PIFICRE# T 2 A EE T, AEERABIERS I OEEO LD TH Y . 5tk OFEH IR E IRAE
T5HHD TR,
O MEEOHR
HETI0SFHFERB LOYHITOKHRIZBIT DR — b7+ U A OMEpEREES LOH KIS
BOWTHRIEES N T AD 1 Y720 MEEMESOHERIL, LT LB TH D,

U PERRAR 1 A7z 0 i pEATA
TK v EpE| b % M
2O FHEEER 1, 508, 876 236, 501 B 1.00 157
(2015451 A31H) I 1.00 157
26 FHMEER 1,322, 727 207, 324 B 1.00 157
(20164 1 A31H) I 1.00 157
HOTRFHMEER 1, 337, 664 209, 665 B 1.00 157
(20174£ 1 A31H) I 1.00 157
28R FHEEER 1, 386, 833 217,372 B 1.00 157
(2018421 A31H) I 1.00 157
29N FHEEER 1,475, 431 231, 259 B 1.00 157
(2019451 A31H) I 1.00 157
0N FHMEER 2, 368, 874 371, 297 B 1.00 157
(20204 1 A31H) I 1.00 157
I REFHMEER 2, 478, 867 388, 538 B 1.00 157
(20214£ 1 A31H) I 1.00 157
2R FHEER 2,270, 581 355, 891 B 1.00 157
(2022461 A31H) I 1.00 157
HIBRFHEER 1, 769, 360 277, 329 B 1.00 157
(2023451 A31H) I 1.00 157
HANFHMEER 2,512, 067 393, 741 B 1.00 157
(20244 1 A31H) I 1.00 157




i PERRAE 1 A 272 0 i PEATAK
TK v Epk| K Rov M

20234E 2 AR H 1,741, 125 272, 904 B 1. 00 157
I 1.00 157

3HERA 1, 877, 309 294, 249 B 1.00 157
I 1. 00 157

4 AKA 2,021, 868 316, 908 B 1.00 157
I 1. 00 157

5HXKA 2, 145, 752 336, 325 B 1. 00 157
I 1.00 157

6 HKH 2, 084, 947 326, 795 B 1. 00 157
I 1.00 157

7TH®ER 2,104, 812 329, 908 B 1.00 157
I 1. 00 157

8 AR H 2,099, 389 329, 058 B 1.00 157
I 1. 00 157

9HXKHA 2, 186, 282 342, 678 B 1. 00 157
I 1.00 157

10AKH 2, 182, 896 342, 147 B 1. 00 157
I 1.00 157

11HRHA 2,278, 253 357, 093 B 1.00 157
I 1. 00 157

12H KA 2,413, 662 378, 317 B 1.00 157
I 1. 00 157

20244E 1 AR H 2,512, 067 393, 741 B 1. 00 157
I 1.00 157

(E1) BixZ 7 ABZESF, 1IdA VAT 4 72—y a I 2§k E3, LLRHE T,
(FE2) BFE, R— b7 VAL, BRENTIHY FABZEIFBLI A VAT 4T a—va v I ZEFEHROH %
BFE LTV 5,




<zEfHH>

U5 ABR LT

A VAT 4T 11— 3F VIR

CRRIL) @EFRIIL) CREIL) (EFHRIL)
1.40 = 2,500 1.40 = 2,500
i i S s J—
L| — 2k2BRE | D2 DEETDT p Ll — %8 | O DB E(mR 4
120 1 T b were s () B 120 M TNk n s e 2000
1.00 1.500 1.00 1,500
0.80 | = 1,000 0.80 =4 1,000
0.60 4 500 0.60 | +4 500
O4O 1 1 1 1 1 1 1 1 1 040 L 1 1 1 1 1 1 1 1
20145 20155 20165 20175 20185 20195 20205 2021.5 20225 20235 2024.5 20145 20155 20165 20175 20185 2019.5 2020.5 20215 20225 20235 20245
320144F 5 H 7 520244E 5 H K F CTHHR~—2 SO0144E 5 H K15 20244 5 A K F THR~—R

MOELA TR 1 02470 & EMRIE, BiSIRiNEEE MR FRE 1 047 MEEMIX, Bl Rkl 4%
BEELELOLHR L TRERH LS (EE010Y BEELZLO LA L TR LI (FBE01 1Y
70 MEPEMG L BB T LB D, ) IToONT, 2014 O MEEMEEBRARDZEBNH D, ) ITOWNT, 2014
5 HARAD 1 AY7 Y WG M &R & L CHEE 5 AR D1 AY7 0 MG pEMRS AR & L THEEL
LTW5, LT3,

@ HEOHER
ELTI0RFHEEICR T 252485007 1 14720 Okle (BiBIRD X, ATD LB ThH D,

1 04729 5fdd: (Bislan)
y 5 2 BRISIEL 4VX?%§%§;afwl
F 25N R 0. 00103866¢ KL 0. 00103866K KL
26 FHEHE 0.00151403 R /1 0.00151403 R /1
F2T R 0. 00504150 KL 0. 00504150% KL
B8N FHEHE 0. 00844963k /1 0. 00844963k N1
B0 FHEE 0.01704779 R /v 0.01704779% R /v
F 30 G 0.01722739% KL 0. 01752192k KL
ERIES RN 0. 00213405 R /1 0. 00230888k /1
32 R 0. 00052128 KL 0. 00052128k KL
EIRRES RN 0. 01581727 R /v 0.01622134% F/1
B34 FHFE 0. 04673163K KL 0. 04723582K KL




<z EfHH>

U5 ABRELsF

A VAT 4T 1—aF VISR

(copoRD B E1 ) | 000213405%KL (eopOROR O F1) | O-0028088BXKIL
B0 FEORE 0.04874664KR)L B 1 EERIDRE 0.04925175*%R)U

(A1) EFE. ZWRAEER1 0% 720 o, BSlgioFMETH D,
(FE2) THEF1EMORE X, 202346 A 1 H)25H20244E 5 HEKH £ TOHIRBICHBIT ANHEDBEETH B,

@ WERROHER
ELDTI0ORFHEEICB T 2 RIT, UTDLE THD,

g (%) 09
7 T A B ASRES 4Vx%¥zgé;3fwl
2R AR 0.10 010
26 FHEE 0.15 015
TR 0. 50 050
28R 0. 84 0. 84
H2ORFHFL 1.70 70
HI0RFHFL 1.72 L
ERIES s 0.21 0. 23
H32m AL 0.05 0.05
CERRES DS 1. 58 62
AR AR 4.67 170

(IF) &L (%) =100X (a—b) /b
=DFHEERO 1 072 0 MG FEMEE CYEEFHEE O B4 DG FHEE I 2 7-47)
WEGASHER OEFTOSEHEE RO 1 0472 0 MG EMNE (HEEH H—R)




<BEBNH >

05 ABR S A VAT 4T a1—3F)VIZ s

(%) (%)

5.0 5.0

29 a5 3or 75

40+ 40r

35} 351

30Ff 30}

251 251

20t 16 18 A ool 16 18 2

150 ' 13 15 : 13

10t 08 10 08

05 r 0.1 05 0.3 0.1 0.5F 0.1 05 0.3 0.1

O-O M 1 1 1 1 1 1 - 1 1 1 O-O - 1 1 1 1 1 1 - 1 1 1
2015 20168 0178 20185 20195 20E 221F 20225 A023F 20248 20155 2018F 20175 2018F 20195 200E 2021F 20226 2023F 20248

(1) IMEEHE (%) =100X (a—b) /b
a =BHEROD 1 04720 fE MR CYRBEO RSO GFHEE N Z T-4)
b =YHBEEOEROBERD 1 047 0 MEEME (OileEbHN—2R)
(E2) 2024 T OV TITFEND S 5 AKH £ TOREEELTH L T\ D,
MAR— F 74V AFIR T — T T,



(4) REXRVERLDERE

ELT10EFHMEEIZR T D58 L OVE R L O ERE 2 b NI SFHEE R ORI TR S i k7% 13
T, U TDEEY THS,
77 A WR5E 1% BRAK FEATH AKX
25 FHME L B 1, 369, 490, 644 1, 458, 923, 700 947, 967, 228
(1, 359, 652, 028) (1, 427, 318, 126) (925, 749, 419)
I 1, 267, 603, 940 1, 279, 796, 227 560, 558, 023
(1, 267, 603, 940) (1, 279, 796, 227) (560, 558, 023)
26 FHEEE B 1, 706, 244, 816 1, 837,931, 999 816, 280, 045
(1,704, 735, 993) (1, 833, 747, 468) (796, 737, 943)
I 1, 253, 835, 748 1, 308, 298, 369 506, 095, 402
(1, 253, 835, 748) (1, 308, 298, 369) (506, 095, 402)
F2TRFME R B 981, 224, 754 995, 227, 073 802, 277, 726
(967, 601, 973) (976, 651, 830) (787, 638, 086)
I 639, 291, 551 610, 353, 532 535, 033, 421
(639, 291, 551) (610, 353, 532) (535, 033, 421)
28R FHEEE B 945, 457, 833 831, 548, 152 916, 187, 407
(941, 975, 965) (825, 208, 225) (904, 455, 826)
I 511, 557, 600 576, 301, 555 470, 289, 466
(511, 557, 600) (576, 301, 555) (470, 289, 466)
29 FHME L B 1, 839, 298, 837 1, 765, 762, 901 989, 723, 343
(1, 835, 498, 803) (1, 750, 889, 247) (989, 065, 381)
I 497, 859, 080 482, 802, 633 485, 345, 913
(497, 859, 080) (482, 802, 633) (485, 345, 913)
FI0FHEEE B 3, 044, 445, 491 2,358, 017, 391 1,676, 151, 443
(3,016, 177, 694) (2, 338, 566, 252) (1, 666, 676, 823)
I 750, 374, 801 543, 366, 007 692, 354, 707
(750, 374, 801) (543, 366, 007) (692, 354, 707)




77 A WR5E 1% HRAK FEATH AKX
I FHMEEE B 2, 428, 380, 961 2, 494, 792, 750 1, 609, 739, 654
(2, 425, 461, 180) (2, 485, 364, 112) (1, 606, 773, 892)
I 1, 220, 466, 775 1, 044, 062, 789 868, 758, 693
(1, 220, 466, 775) (1, 044, 062, 789) (868, 758, 693)
2R FHEEE B 1,970, 075, 632 2,153,571, 123 1,426, 244, 163
(1,970, 036, 273) (2,153, 494, 853) (1, 423, 315, 312)
I 971, 152, 503 995, 944, 017 843, 967, 179
(971, 152, 503) (995, 944, 017) (843, 967, 179)
33 FME L B 1, 942, 537, 350 2,127, 271, 840 1, 241, 509, 673
(1, 942, 537, 350) (2,127, 271, 840) (1, 238, 580, 822)
I 743, 565, 867 1, 060, 058, 190 527, 474, 856
(743, 565, 867) (1, 060, 058, 190) (527, 474, 856)
ARG B 3, 204, 784, 012 2, 595, 955, 437 1, 850, 338, 248
(3,129, 634, 958) (2,517, 877, 532) (1, 850, 338, 248)
I 1, 029, 276, 279 941, 550, 382 615, 200, 753
(1, 029, 276, 279) (941, 550, 382) (615, 200, 753)

k1) () OEUIAMAICEITDHE, HRLBIOEITHEAIRTH D,

(E2) FREOBHEIX, ML TZUEREAL TR L TWD, FOD, HORIFHEEDOREITH O, Woen
BB LFOHR A b NICERTOXFHEEORITH DRI ESSHHEN BB L 49 L b B L RWEAR
H5,

(£ 3) WUARFHEEIZ OV TIL, RFAZEEL LTRHSNEZEMETH Y | SFHEERRE RIS TR OB
BT 2 RAEAEHFO AP REA S TN, Zo7zn, W ZEEE LTRERHENZ, 77 v FOMEE
FUSFLHE SN & 3R e > T,



. MEEHEFREE

(20244F 1 AR A BIAE)
KR (IVZEBERL) TH VB IOV E2ERL)
I EPEMRHE 3,913,517, 238 613, 404, 692
o AfEiks 1, 401, 450, 283 219, 663, 317
T rERE (1 —10) 2,512, 066, 955 393, 741, 375
392, 821 61,571
B 1, 894, 443, 409 296, 935, 060
I 617, 230, 724 96, 744, 744
IV FATH A A 392, 82111
B 1, 894, 443, 4091
I 617, 230, 7241
Vo1 070 S pE A 1. 00 157H
(IL1Iv) B 1. 00 1574
I 1. 00 157
(FE1) Alx. 79 RAAZIRAHELIET,

(FE2) LRRORIIBTHIEEMEIT., 77> Folf

BEBICER S W BIEICE SN TR Y,

TRRH SN TOLEEL B LRWEERH D,

AKEFOMOESTIZI N




V. 27> FOBREIKRR

a. RERLHOT 7 FOMXOMBEEE LLF FHXOMBEEE L), ) ik vrer7 s
IZBT 2 #ES R O—ICAIERY L 58 H L5 2 FHFANCHERL U CER S 7 5o Mg 58
(CAF TRXOMBERE] Lo, ) OFFIZ, TRRoMBREZ R L-bDOTHD, 77 F
DOMBEFO AARIZEB T DBRICONTIE,  TMEH#EREOMTE. K OER T IEICRET 5 H
Ry (R3S RRA 6975, LT [WEERESA Lo, ) 328K F S5 W LEDOH
ENEH T 5,

HILOMBERICIL, MBEEREHINCESE | FIOMBEE T OXK RAVERROBFED 5 HE
R b DI OV THBEENIFL SN TV D, BAM~OBEIZIE, 20244 5 A31H OFEH =
#UF JHMTOXNBEEBFEDTZEMRGOMETH D, 1K KL=156. T4H DAL — F3MEH &
T,

MR R IFSCOM B ERICITTLH SN TE 57, Titb OBEEFEIICHEY T 5 L3O L DFE
B DX G 72 > TR,

b. JFSCOMBERIL, SMEEEEANE ( [ARSEHE] (BF2SEEMRE1035) H1ED 35
THIHESNTOINEEEEANEEZ VS, ) ThLIT A b A =T 4y b YvxT T -
VAR EUT - U7 (77 v ROKREIZRT MR ESFHERN 2D, [Eminshms]
k1 (BER23ARIEHEGE2675) 5193580 255 1 THERE 1 2 BUE STV D RERFEMICAR Y 4% L33
DOHNDRERAEZZIT TN D, TOEERSEEDF L URIE, AFITHR S TWD,
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AhFESR AR — b 7+ U A — 5
AhFESR AR — b7+ U A — R

RATTRA

ARMHE S ORI AL Y 4

FE TEEIARILN 4

7 7 ¥ REZARREIRIRTE AR 4
Z D DL RE

Amait
ak

REmARIL 2

RALIT LA

KL M O F Do lE

aEAG
MAEAR

) fEAVE AT X B 24,

AN e v = e w7y b Ty UK

FERILIERC2 () B,

WG PERTAE
20244F 1 A31 HEBE
EE * Rv TH
2,549, 128, 916 399, 550, 466
2(a) 2,549, 128,916 @ 399, 550, 466
2 (a) 193, 569, 746 30, 340, 122
2 (a) 930, 740 145, 884
2 (a) 1, 169, 800, 000 183, 354, 452
2(a) 1, 760 276
2 (a) 86, 076 13, 492
3,913,517, 238 613, 404, 692
2(a) 1, 387, 141, 290 217, 420, 526
2(a) 10, 722, 770 1, 680, 687
2(a), 4, 5,
67 8 3, 586, 223 562, 105
1, 401, 450, 283 219, 663, 317
2,512, 066, 955 393, 741, 375

A2N—=T P HAT =Y GRETE : JRXD_—) OIERIE, YMB#ERO RN R~ TH D,



A== e 2 H— v —Hy ke 7y RO
3 AR [ DI FEAMAE D ZEK

20244 1 H31 HHfE
20244 1 H 31 HEAE 20234F 1 H 31 HEI{E 20224F 1 H 31 HBE
CKk Fv) (FM) Ck ) (FM) Ck ) (FM)
WMEESS 2,512,066,955 393,741,375 1, 769,359,592 277,329,422 2,270, 580,594 355, 890, 802
1 0720 s e
CK F) () CKk F) () CKk F) (M)
i;%;;;g;ﬁf@aﬂﬁ 1.00 157 1.00 157 1. 00 157
e 3]
i;%;;;;;ﬁ?ﬁaﬁﬁ 1.00 157 1.00 157 1. 00 157
e 3]
A VAT AT a—
a1 oEd 1. 00 157 1. 00 157 1. 00 157
RIS

Dz—ptm e R— e w—Fry b e 77 N, ZENAVE 1K RLEAZLTEY ., 201947 A 1 HH bAaAE
FEREME~ F— v~ —F v b - 772 RIEOESNTWD, sEMITET2 () 23,
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20244E 1 A3LHIZH T LI-4EE

ERD k) Fov THM
1, 769, 359, 592 277, 329, 422
2(c) 62, 480, 457 9,793, 187
2(c) 47,123, 558 7, 386, 146
84, 240 13, 204
109, 688, 255 17, 192, 537
4 7,681, 633 1,204,019
4 2, 555, 929 400, 616
6 236, 810 37,118
7 13, 204 2,070
52, 438 8,219
10 227, 556 35, 667
5 526, 163 82, 471
8 172, 729 27,074
84, 009 13, 168
2(c) 6, 009 942
11, 556, 480 1,811,363
4 156, 547 24, 537
11, 399, 933 1, 786, 825
98, 288, 322 15, 405, 712
98, 288, 322 15, 405, 712
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ZASRETR DFEATIZ K D IERSZ B
Z AR LR O B RIZ K 5 IEBRSCIARH
SR F DB & HHEEDEM

Ga) RS AER=F |

ul
jll

HXRMEE

42— TN HATR—T GREE  JFLDR—)

ERD ¥ kv TH
2 (h) 4,139, 176, 126 648, 774, 466
2 (h) (3, 396, 468, 763) (532, 362, 514)
742,707, 363 116, 411, 952
11 (98, 288, 322) (15, 405, 712)

2,512, 066, 955 393, 741, 375
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A—/N— e ¥R — e =y h e Ty R
AT Z AR AR BhG A E
20244E 1 A31 AT LIZ4EE

FEZF HRRETE

Ein
ZWEEFHF A A # ZWEAHFOK

375, 063 17,758

HERTE RITR ML F BER®
a

7 T A NGB AR RS

- 392, 821
7 7 A BorBll s it Rk 1,241,509,673  3,108,689,713  2,455,6755,977 1,894, 443, 409
A UAT 4T a— a3 T 1 B IR EE 527,474,856 1,030, 469, 311 940, 713, 443 617, 230, 724

A2 =T HAT =Y FRETE : JRXD_—) OERIE, YMBERO RN IR —HTH 5,



(3) HERMIEFAMRE
AN e v = e v =y b Ty R
BRI
20244F 1 H31 A BIAE

- (SR WAL R
ouls s (K EL) (%)

AFBEESFEGIATIC LS L TV A RIFZDMORH TS TG S HBERBEAMASFRUIIR— - ¥I—7 v FER

Ba%

KE
USD 25,000,000 United States Treasury Bill 2/5/2024 (Zero Coupon) 24, 663, 900 0.98
24, 663, 900 0.98
Gt 24, 663, 900 0.98
EEMTES
*E
USD 20, 000,000  Korea Development Bank 5.82% 16/2/2024 20, 000, 000 0.79
20, 000, 000 0.79
ARIEVETRE A R 20, 000, 000 0.79
aAv—S v )b s R—/3—
AFF
USD 15, 000,000 Export Development Canada 11/3/2024 (Zero Coupon) 14, 908, 948 0.59
USD 30,000,000 Export Development Canada 24/5/2024 (Zero Coupon) 29, 500, 917 1.17
USD 25,000,000 Export Development Canada 26/6/2024 (Zero Coupon) 24,472,778 0.97
USD 25,000,000 Export Development Canada 28/6/2024 (Zero Coupon) 24, 465, 555 0.97
USD 15, 000,000 PSP Capital Inc 27/2/2024 (Zero Coupon) 14, 940, 958 0. 60
USD 30, 000,000 PSP Capital Inc ’144A’ 1/3/2024 (Zero Coupon) 29, 870, 467 1.19
USD 15, 000,000 PSP Capital Inc ’144A’ 11/10/2024 (Zero Coupon) 14, 448, 671 0.58
USD 25,000,000 PSP Capital Inc ’144A’ 26/11/2024 (Zero Coupon) 23,999, 180 0.96
176, 607, 474 7.03
PAVAYS
USD 25, 000, 000 ?%jggzj ’?‘;Zizléiigig de Ta Dette Sociale "144A 25, 000, 000 1.00
USD 28, 000, 000 gj;j;gzj ?;Zizléziggg)t de la Dette Sociale "1444° 27,978, 529 111
USD 3, 000, 000 ?g};jgog;Angiis(s:zﬁggﬁ) de la Dette Sociale ’144A’ 2,994, 610 0.12
USD 42, 000, 000 SZ}§?§0§4A’?§ZEQSEE‘S§2§> de 1a Dette Sociale "144A 41,841, 167 1.67
USD 28,683,000 Dexia Credit Local ’144A° 12/2/2024 (Zero Coupon) 28, 633, 920 1.14
USD 15, 750,000 Dexia Credit Local ’144A° 1/3/2024 (Zero Coupon) 15, 680, 980 0.62

(<)



USD 25,000,000 Dexia Credit Local ’144A° 2/4/2024 (Zero Coupon) 24,761, 930 0.99
USD 25,000,000 Dexia Credit Local ’144A° 7/5/2024 (Zero Coupon) 24, 640, 000 0.98
USD 15,000,000 Dexia Credit Local ’144A’ 20/8/2024 (Zero Coupon) 14, 556, 125 0.58
USD 15,000,000 Dexia Credit Local ’144A’ 6/11/2024 (Zero Coupon) 14, 393, 175 0.57
220, 480, 436 8.78
RA
USD 25,000,000 Erste Abwicklungsanstalt 2/2/2024 (Zero Coupon) 24, 996, 194 1. 00
USD 25,000,000 Erste Abwicklungsanstalt *144A’ 20/2/2024 (Zero Coupon) 24, 929, 674 0.99
USD 30, 000,000 Erste Abwicklungsanstalt ’144A’ 16/4/2024 (Zero Coupon) 29, 670, 313 1.18
USD 20, 608,000 Erste Abwicklungsanstalt ’144A’ 22/4/2024 (Zero Coupon) 20, 362, 713 0.81
USD 25,000,000 Erste Abwicklungsanstalt ’144A’ 4/11/2024 (Zero Coupon) 24, 070, 896 0.96
124, 029, 790 4.94
oo ITNY
USD 3,000,000 FEuropean Investment Bank 25/7/2024 (Zero Coupon) 2,922, 417 0.11
2,922, 417 0.11
KE
USD 60, 000,000  BNG Bank NV ’144A’ 15/3/2024 (Zero Coupon) 59, 616, 404 2.37
USD 50, 000,000  BNG Bank NV ’144A’ 17/4/2024 (Zero Coupon) 49, 443, 722 1.97
USD 25, 000, 000 gii;ii)des dépodts et consignations ’144A° 4/3/2024 (Zero 24, 882, 000 0.99
USD 25, 000, 000 giizii)des dépodts et consignations ’144A° 12/4/2024 (Zero 94,739, 174 0.98
USD 30, 000, 000 gii;zi)des dépots et consignations ’144A° 16/4/2024 (Zero 99, 668, 437 118
USD 300,000 FMS Wertmanagement 8/2/2024 (Zero Coupon) 299, 687 0.01
USD 20,000,000 FMS Wertmanagement ’ 144A° 15/2/2024 (Zero Coupon) 19, 958, 622 0.79
USD 30, 000,000  FMS Wertmanagement ’144A’ 16/2/2024 (Zero Coupon) 29, 933, 500 1.19
USD 20, 000,000  FMS Wertmanagement ' 144A’ 8/5/2024 (Zero Coupon) 19, 704, 419 0.78
USD 20, 000,000 KfW International Finance Inc 1/2/2024 (Zero Coupon) 20, 000, 000 0. 80
USD 3,300,000 KfW International Finance Inc 2/2/2024 (Zero Coupon) 3,299, 551 0.13
USD 40, 000, 000 Egipig§ernational Finance Inc ’144A’ 5/2/2024 (Zero 39, 975, 939 159
USD 10, 000, 000 Egzpiﬁ§ernational Finance Inc ~144A° 26/2/2024 (Zero 9, 961, 806 0. 40
USD 5, 000, 000 ggzpiﬁ§ernatlonal Finance Inc "144A’ 5/3/2024 (Zero 4,975, 433 0.20
USD 15,000,000 KfW International Finance Inc 2/5/2024 (Zero Coupon) 14, 790, 510 0.59
USD 25, 000, 000 KfW International Finance Inc ~144A’ 9/7/2024 (Zero 94, 431, 354 0.97

(e <)

Coupon)



USD 20, 000, 000 Eg\i}pig;cernational Finance Inc *144A° 19/7/2024 (Zero 19, 516, 003 0.78
USD 25, 000,000 Korea Development Bank 2/2/2024 (Zero Coupon) 24, 996, 083 0.99
USD 10,000,000 Korea Development Bank 12/2/2024 (Zero Coupon) 9,982, 828 0. 40
USD 23,000,000 Korea Development Bank 28/5/2024 (Zero Coupon) 22,576,915 0.90
USD 25,000,000 Korea Development Bank 4/9/2024 (Zero Coupon) 24,176, 500 0.96
USD 33, 957, 000 ggigzi?ndse Waterschapsbank NV ’144A° 26/2/2024 (Zero 33, 830, 133 135
USD 25, 000, 000 Iglgig;ll;mdse Waterschapsbank NV °144A° 2/4/2024 (Zero 94,771, 462 0.99
USD 20, 000, 000 I(\jlgiggllq)andse Waterschapsbank NV °144A° 22/10/2024 (Zero 19, 244, 667 0.77
USD 15,000,000 NRW Bank * 144A’ 20/2/2024 (Zero Coupon) 14, 956, 419 0. 60
USD 25,000,000 NRW Bank * 144A’ 21/2/2024 (Zero Coupon) 24, 923, 681 0.99
USD 12, 000,000 NRW Bank 6/3/2024 (Zero Coupon) 11, 938, 233 0.48
USD 30, 000,000  NRW Bank *144A’ 12/3/2024 (Zero Coupon) 29, 818, 500 1.19
USD 25,000,000 NRW Bank *144A’ 19/4/2024 (Zero Coupon) 24,712, 917 0.98
661, 124, 899 26. 32

av— )b s =5 1, 185, 165, 016 47. 18
ANFRREZRIBIPTC B85 L T 5 XUTZ oo B fis TlE &b 1,229, 828, 916 48. 95
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ZOMOEEMRER@ASR VI R— - T—7 v MEM
&
*E
0 Millennium Corporation Inc 31/12/2049 (Zero Coupon) - 0. 00
- 0.00
6t 0 0. 00
Z OMOFEE TR MR R O~ X — - v —F v MG EE 0 0.00
JIN—R - LREH
KE
USD 119, 300,000  Bank of Montreal 5.31% 1/2/2024 119, 300, 000 4. 75
USD 200, 000,000  BNP Paribas 5.66% 1/2/2024 200, 000, 000 7.96
USD 190, 000,000  BofA Securities 5.31% 1/2/2024 190, 000, 000 7.56
USD 150, 000,000  Citigroup Global Markets Inc 5.32% 1/2/2024 150, 000, 000 5.97
USD 235, 000, 000  Credit Agricole SA 5.32% 1/2/2024 235, 000, 000 9. 36
USD 125, 000, 000  Goldman Sachs & Co LLC 1/2/2024 (Zero Coupon) 125, 000, 000 4.98
USD 100, 000, 000  Mizuho Securities Co Ltd 5.32% 1/2/2024 100, 000, 000 3.98
USD 200, 000,000  Wells Fargo Securities LLC 5.30% 1/2/2024 200, 000, 000 7.96
1, 319, 300, 000 52.52
UN—2 - LRIAE 1, 319, 300, 000 52. 52
FAFES A — b 7 o U A —EH AT 2,549, 128,916 101. 47
Z DA DL (37,061, 961) (1.47)
MEEAR CKkERL) 2,512, 066, 955 100. 00
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- Deloitte Audit
D e o I tte Société a responsahilité limitée
i) 20 Boulevard de Kockelscheuer
L-1821 Luxembourg

Tel: 4352451451
wiww.deloitte.u

To the Unitholders of

BlackRock Global Investment Series
35A, Avenue J.F. Kennedy

L-1855 Luxembourg

Grand Duchy of Luxembourg

INDEPENDENT AUDITOR’S REPORT
Opinion

We have audited the financial statements of BlackRock Global Investment Series (the “Fund”) and of each of its
Portfolios, which comprise the statement of net assets and the statement of investments and other net assets as at
31 January 2024 and the statement of operations and changes in net assets for the year then ended, and notes to

the financial statements, including a summary of significant accounting policies.

In our opinion, the accompanying financial statements give a true and fair view of the financial position of the Fund
and each of its Portfolios as at 31 January 2024, and of the results of their operations and changes in their net assets
for the year then ended in accordance with Luxembourg legal and regulatory requirements relating to the

preparation and presentation of the financial statements.
Basis for Opinion

We conducted our audit in accordance with the Law of 23 July 2016 on the audit profession {Law of 23 July 2016)
and with International Standards on Auditing {ISAs) as adopted for Luxembourg by the “Commission de Surveiliance
du Secteur Financier” {CSSF). Our responsibilities under the Law of 23 July 2016 and ISAs as adopted for Luxembourg
by the CSSF are further described in the “Responsibilities of the Independent Auditor for the Audit of the Financial
Statements” section of our report. We are also independent of the Fund in accordance with the International Code
of Ethics for Professional Accountants, including International Independence Standards, issued by the International
Fthics Standards Board for Accountants {IESBA Code) as adopted for Luxembourg by the CSSF together with the
ethical requirements that are relevant to our audit of the financial statements, and have fulfilled our other ethical
responsibilities under those ethical requirements. We believe that the audit evidence we have obtained is sufficient

and appropriate to provide a basis for our opinion.

Societé 3 responsabilité limitée au capital de 360 000 €
RCS Luxembourg B 67,835
Autorisation d'établissement 10022179

Deloitte &udit, SARL
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Other information

The Board of Directors of the Fund’s Management Company is responsible for the other infarmation. The other
information comprises the information stated in the annual report but does not include the financial statements and

our Independent Auditor’s repart thereon.

Our opinion on the financial statements does not cover the other information and we do not express any form of

assurance conclusion thereon.

In connection with our audit of the financial statements, our responsibility is to read the other information and, in
doing so, consider whether the other information is materially inconsistent with the financial statements or our
knowledge obtained in the audit or otherwise appears to be materially misstated. If, based on the work we have
performed, we conclude that there is a material misstatement of this other information, we are required to report this

fact. We have nothing to report in this regard.
Responsibilities of the Board of Directors of the Fund’s Management Company for the Financial Statements

The Board of Directors of the Fund’s Management Company is responsible for the preparation and fair presentation
of the financial statements in accordance with Luxembourg legal and regulatory requirements relating to the
preparation and presentation of the financial statements, and for such internal control as the Board of Directors of
the Fund’s Management Company determines is necessary to enable the preparation of financial statements that

are free from material misstatement, whether due to fraud or error.

In preparing the financial statements, the Board of Directors of the Fund’s Management Company is responsible for
assessing the Fund’s ability to continue as a going concern, disclosing, as applicable, matters related to going concern
and using the going concern basis of accounting unless the Board of Directors of the Fund’s Management Company

either intends to liquidate the Fund or to cease operations, or has no realistic alternative but to do so.
Responsibilities of the Independent Auditor for the Audit of the Financial Statements

The objectives of our audit are to obtain reasonable assurance about whether the financial statements as a whole
are free from material misstatement, whether due to fraud or error, and to issue an Independent Auditor’s report
that includes our opinion. Reasonable assurance is a high level of assurance, but is not a guarantee that an audit
conducted in accordance with the Law dated 23 July 2016 and with ISAs as adopted for Luxembourg by the CSSF will
always detect a material misstatement when it exists. Misstatements can arise from fraud or error and are
considered material if, individually or in the aggregate, they could reasonably be expected to influence the economic

decisions of users taken on the basis of these financial statements.



Deloitte

As part of an audit in accordance with the Law dated 23 July 2016 and with ISAs as adopted for Luxembourg by the

CSSF, we exercise professional judgment and maintain professional skepticism throughout the audit. We also:

. Identify and assess the risks of material misstatement of the financial statements, whether due to fraud or
error, design and perform audit procedures responsive to those risks, and obtain audit evidence that is
sufficient and appropriate to provide a basis for our opinion. The risk of not detecting a material
misstatement resulting from fraud is higher than for one resulting from error, as fraud may involve collusion,
forgery, intentional omissions, misrepresentations, or the override of internal control.

. Obtain an understanding of internal control relevant to the audit in order to design audit procedures that are
appropriate in the circumstances, but not for the purpose of expressing an opinion on the effectiveness of the
Fund’s internal control.

. Evaluate the appropriateness of accounting policies used and the reasonableness of accounting estimates and
related disclosures made by the Board of Directors of the Fund’'s Management Company.

. Conclude on the appropriateness of the Board of Directors of the Fund’'s Management Company use of the
going concern basis of accounting and, based on the audit evidence obtained, whether a material uncertainty
exists related to events or conditions that may cast significant doubt on the Fund’s ability to continue as a
going concern. If we conclude that a material uncertainty exists, we are required to draw attention in our
Independent Auditor’s report to the related disclosures in the financial statements or, if such disclosures are
inadequate, to modify our opinion. Our conclusions are based on the audit evidence obtained up to the date
of our Independent Auditor’s report. However, future events or conditions may cause the Fund to cease to
continue as a going concern.

. Evaluate the overall presentation, structure and content of the financial statements, including the disclosures,
and whether the financial statements represent the underlying transactions and events in a manner that

achieves fair presentation.
We communicate with those charged with governance regarding, among other matters, the planned scope and

timing of the audit and significant audit findings, including any significant deficiencies in internal control that we

identify during our audit.

For Deloitte Audit, Cabinet de révision agréé

; wﬁ t
Virginie NG Wing Lit - Boulot, Réviseur d’entreprises agréé

Partner

23 April 2024
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